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BANG TINH VON KHA DUNG
s Von kha dung
R UG Mxskinty VKD Khodn giim trir Khoin ting thém
A - Ngudn vén chii sé hiru 6175
1. Vén g6p ctia chi s¢ hiru khong bao gdm cb phén wu dai hoan lai (néu c6) 6176 161,915,600,000
2. Thing du von ¢b phin, vdn khac khéng bao gf\)m cb phﬁn uu ddi hoamal (néu co) 6177
3. C6 phiéu quy 6178
4, Quyf‘:n chon chuyén doi trai phiéu - Cdu ﬂhén vén 6179
5. Vén khic ctia chu s¢r hitu 6180
6. Chénh léch danh gia tai san theo gia tri hop 1y 6181
7. Quy dy triy b sung vén diéu I¢ 6182 953,442,750
8. Quy du phong tai chinh va riii ro nghiép vu 6183 953,442,750
9. Quy khac thudc von cha s& hiru 6184
10. Loi nhuén chua phén phi 6185 11,607,353,327
11. S6 du dy phong suy giam gi4 trj tai san 6186 5,223,929,330
12. Chénh léch danh gid lai tai san cb dinh 6187
13. Chénh léch ty gia hdi doai 6188
14. Céc khoan no c6 thé chuyén dbi 6189
15. Toan bd phfm giam di hodc ting thém cua céc ching khodn tai chi tiéu du tr tai chinh 6190 52,707,074 1,361,036
16. Von khéc (néu c6) 6191
1A - Tong 6192 180,602,422,119
B - Tii sin ngin han 6193
1. Tai sén tai chinh 6194 639,875,646
1. Tién va cac khodn turong duong tién 6195
2. Céc tai san tai chinh ghi nhin thong qua 1ai/14 (FVTPL) 6196
Chiing khodn tiém dn rii ro thi truomg 6197
Chiing khodin bi giam tric khoi von kha dung 6198
3. Cac khoin déu tu néim giir dén ngdy dao han (HTM) 6199
Chiing khodn tiém dn rii ro thi truomg 6200
Chirng khodn bi giam tric khoi vén kha dung 6201
4. Cac khodan cho vay 6202
5. Tai san tai chinh sin sing dé ban (AFS) 6203
Chitng khodn tiém an riii ro thi trucmg 6204
Chiing khodn bi giam trir khoi von kha dung 6205
6. Dy phong suy gidm gié trj céc tai san tai chinh va tai san thé chap 6206
7. Céc khoan phai thu (Phai thu ban céc tai sin tai chinh; Phai thu va dyr thu c6 tirc, tién 1i tir cac tai san tai
chinh) 6207
Cdc khoan phai thu c6 thoi han thanh todn con lai tir 90 ngay tré xuéng 6208
Cdc khodn phai thu c6 thoi han thanh todn con lai trén 90 ngdy 6209 106,527,777
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8. Chimg quyén c6 bao dam chua phat hanh hét 6210
9. Chirng khoan co s& phuc vy muc dich phong ngira rii ro khi phat hanh chitng quyén c6 béo dam 6211
10. Phai thu cac dich vy cong ty ching khoan cung cip 6212
Céc khodn phdi thu ¢é thoi han thanh todn con lai tic 90 ngay tro xudng 6213
Cdc khodn phai thu cd thoi han thanh todn con lai trén 90 ngay 6214 532,826,476
11. Phai thu noi b 6215
Phai thu néi bé ¢6 thoi han thanh todn con lai tit 90 ngay tro xudng 6216
Phai thu néi bo c6 thoi han thanh todn con lai trén 90 ngay 6217
12. Phai thu vé 13i giao dich chiing khoan 6218
Cde khodn phai thu cé thoi han thanh todn con lai tic 90 ngdy tré xudng 6219
Cdc khodn phai thu c6 thei han thanh todn con lai trén 90 ngay 6220
13. Céc khoan phai thu khac 6221
Phai thu khdc ¢6 thoi han thanh todn con lai tir 90 ngay to xuéng 6222
Phdi thu khdc cd thoi han thanh todn con lai tén 90 ngay 6223 521,393
14. Dy phong suy giim gi4 trj cac khoan phai thu 6224
11. Tai san ngdn han khdc 6225 3,989,858,557
1. Tam Ung 6226
Tam ting c6 thoi han hoan g con lai tir 90 ngay (o xuéng 6227
Tam ting c6 thoi han hoan img con lai trén 90 ngay 6228 3,618,299,441
2. Vit tr viin phong, cong cu dung cu 6229
3. Chi phi tra trude ngén han 6230 189,290,150
4. CAm cb, thé chép, ky quy, ky cugc ngén han 6231 98,543,870
5. Thué gia trj gia tang dugc khiu trir 6232 83,725,096
6. Thué va cac khoan khac phai thu Nha nuéc 6233
7. Tai san ngin han khac 6234
8. Dy phong suy giam gia tri tai san ngin han khac
6235
1B - Ting 6236 4,629,734,203
C - Tii san dai han 6237
I Tai sin tai chinh dai han 6238 22,000,000,000
1. Céc khoén phai thu dai han 6239
2. Céc khoan dau tu 6240
2.1 Céc khoan ddu tu nim giir dén ngay dao han 6241
Chitng khodn tiém dn rii ro thi truéng 6242
Chiing khodn b giam tric khoi von kha dung 6243
2.2. Déu tr vio cdng ty con 6244
2.3 Péu tu vao cong ty lién doanh, lién két 6245
2.4. Dau tu dai han khéc 6246 22,000,000,000
1. Tai sdn cé dinh 6247 1,542,219,660
HI. Bit dpng san diu tw 6248
IV. Chi phi xiy dung co bin do dang 6249 2,000,000,000
V. Tai sdn dai han khic 6250 3,741,518,452




1. Cim cb, thé chép, ky qu¥, ky cugc dai han 6251 13,000,019

2. Chi phi trd truée dai han 6252 65,686,685

3. Tai san thué thu nhap hoan lai 6253

4. Tién ndp Quy hé trg thanh toan 6254 3,662,831,748

5. Tai san dai han khéac 6255

VI. Dw phong suy gidm gid tri tai san dai han 6256 =

Céc chi tiéu tai san bi coi la khoan ngoai trir, ¢6 y kién trai ngugc hodc tir chéi dua ra ¥ kién tai bao cao tai

chinh di dugc kiém toan, soat xét ma khéng bj tinh giam trir theo quy dinh tai Diéu 5 6257

1C - Tong 6258 29,283,738,113
D. Tai khodn ky quy dim bio 6259

1. Gié trj ky quy 6260

1.1. Gid tri d6ng gép vao quy hd trg thanh toan cia Trung tim Luu ky chimg khoan (d6i véi thi trudmg chimng

khodn phai sinh) 6261

1.2. Gia trj déng gop vao quy bu trir ctia doi tic thanh toan trung tim ddi v&i vi thé mé cua chinh thanh vién

b trir (d6i véi thj trudng chimg khoan phéi sinh) 6262

1.3. Khoan ky quy bing tién va gia tri bao lanh thanh todn ctia ngan hang khi phat hanh chimg quyén c6 bao

dam 6263

2. Gia trj tai san bao dam cho cdc nghia vy phai tra cé thoi han con lai trén 90 ngay 6264

1D- Téng 6265

VON KHA DUNG = 1A-1B-1C-1D 6266 146,688,949,803
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BANG TINH GIA TRI RUI RO

HE s0 rai ro

Quy mb rii ro

Gia tri rai ro

Ciic hang myc déu tw M3 chi tiéu ) @ 3)=(1)x(2)
A. RUI RO THI TRUONG 6266
L. Tién va cac khoin twong dwong tién, cdng cu thi truyng ticn ¢ 6267 10,228,561,585 -
1. Tién mat, tién giri ngan hang khéng ky han (VND) 6268 0% 228,561,585 -
2. Céc khoan tuong duong ten, tién giri ¢6 ky han 6269 0% 10,000,000,000 -
3. Gidy t& ¢6 gia, cong cu chuyén nhugng trén thj trumg tién ¢, chimg chi tién giri 6270 0%
IL. Trai phiéu Chinh phi 6271
4. Tréi phiéu Chinh phu khong tra lai 6272 0%
5. Trai phiéu Chinh phu tra I4i suét cubng phiéu: Trai phiéu Chinh phu (bao gdm cong tréi va trai phiéu
cong trinh d phat hanh truéc day), trdi phiéu Chinh phi cac nuée thude khdi OECD hogc dugc bao 3%
lanh béi Chinh phi hogic Ngan hang Trung uong ciia c4c nude thude khdi nay, trai phiéu duge phét
hanh béi céc t6 chirc qudc té IBRD, ADB, IADB, AFDB, EIB v EBRD 6273
111 Trii phi¢u doanh nghiép 6274
. E .- & - w . . . 0y . r . - . Iy s - . 8%
6.1 Trdi phiéu niém yét co théi gian ddo han con lai dwdi 1 nam, ké ea trdi phiéu chuyén doi 6275
6.2 Trdi phiéu niém yét c6 thoi gian ddo han con lai tir 1 dén dwbi 3 nam, ké ca trdi phiéu chuyén doi 6276 iy
6.3 Trdi phiéu niém yét cé théi gian ddo han con lai tir 3 ndm dén didi 5 nam, ké ca trdi phiéu chuyén v
doi 6277
' ad aa 4 - S . 4 v Ja * R P i £ 3 200;‘6
6.4 Trdi phiéu niém yét ¢ thoi gian ddo han con lai tir 5 ndm tre lén, ké ca trdi phiéu chuyén doi 6278
7.1 Trdi phiéu khong niém yét cé théi gian ddo han con lai dwdi 1 nam, ké cd trdi phiéu chuyén déi 6279 2
7.2 Trdi phiéu khong niém yét cé thoi gian ddo han con lai tic | ndm dén duci 3 nam, ké ca trdi phiéu
e 30%
chuyén doi 6280
7.3 Trdi phiéu khong niém yét c6 thoi gian ddo han con lai tir 3 ndm dén dwéi 5 nim, ké ca trdi phiéu
3 L 35%
chuyén doi 6281
741- 2 = f a s A - [N ] " » Bm - . P + & - A 400/0
.4 Trdi phiéu khong niém yét cé thoi gian ddo han tic 5 ndm tro lén, k ca trai phiéu chuyén doi 6282
V. C§ phiéu 6283 15,454,680 2,222,683
8. Cd phiéu phd thong, ¢d phiu wu dai clia cac td chire niém yét tai S& Giao dich Chimg khoan Hé Chi 10%
Minh; chimg chi quy m& 6284 i 2,769,980 276,998
9. Cb phiéu phd thong, cb phiéu wu dai cua céc t chirc niém yét tai S& Giao dich Chimg khoén Ha N 6285 i 11,825,100 1,773,765
10. C5 phiéu pho thong, co phiéu wu dai cac cong ty dai ching chua niém yét, dang ky giao dich qua hé
théng UpCom 6286 e 859,600 171,920
11. C phiéu phd thong, ¢6 phidu uu dai clia cac cong ty dai ching da dang ky luru ky, nhung chuwa niém
yét hodc dang ky giao dich; cb phiéu dang trong dot phat hanh Bin du (IPO) 6287 o
12. C6 phi€u cia cic cong ty dai ching khac 6288 50%
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V. Chirng chi quy diu trr chimg khodn 6289
13. Quy dai ching bao gdm cé cong ty diu tu ching khodn dai chiing 6290 10%
14. Quy thanh vién, cong ty ddu tu chimg khodn riéng E 6291 30%
VL. Chirng khoin bj han ché giao dich 6292 7,353,843 3,676,922
15. Chitng khodn bj tam ngimng giao dich 6293 40%
16. Ching khoan bj huy niém yét, hwy giao djch 6294 50% 7,353,843 3,676,922
VII. Chirng khodn phai sinh 6295
17. Hop dong tuong lai chi s6 ¢b phiéu 6296 8%
18. Hop dong tuong lai trai phiéu chinh phu 6297 3%
VIII. Cac tai san khic 6298
19. Cd phan, phin von gop va cac laai chirg khoan khac 6299 80%
20. Cb phiéu niém yét trén cdc thi trudmg nudce ngoai thude chi so dat chuan 6300 25%
21. C6 phiéu niém yét trén céc thi trudng nude ngoai khong thude cac chi sb dat chuin 6301 100%
22. Chitg quyén ¢6 bio dam niém yét trén S& giao dich Chimg khoan Thanh phé Ho Chi Minh 6302 A
23. Chimg quyén c6 bao dam niém yét trén S& giao dich Chimg khoan Ha Ni 6303 10%
24. Chimg quyén ¢6 bao dim do cbng ty chimg khodn phat hanh 6304
25. Ching khodn hinh thanh tir hoat dong phong ngira rii ro cho chimg quyén ¢6 bao dam do cong ty
chimg khoén da phéat hanh (trudng hop chimg quyén ¢6 bao dam khong c6 1) 6305
26. Phan chénh I¢ch giira gia trj chimg khoan co s& diing dé phong ngira rii ro va gia trj chimg khoan o
s&r cin thiét dé& phong ngira riii ro cho chimg quyén c6 bao dam 6306
6307|Mirc tiing thém Quy md rii ro GT riiro
IX. Riii ro ting thém (néu ¢6) (dwge xdc djnh trén co s& von chii s¢ hivu da trich Iip diy di cic
khoin du phong) 6308
A. TONG GIA TRI RUI RO THI TRUONG (A= [+IIHIIHV+V+VI+VIHVIIHIX) 6310 5,899,605




BANG TiNH GIA TRI RUI RO

. Gidtrirairo
2% e 4.8%
e .'(3) oy

L Rili ro trudce thad han thanh todn
1. Tién giri ¢6 ky han, cdc khoan tién cho vay khéng cé tai san bao dam, cde khodn

phi thu tir hoat déng giao dich va nghiép vu kinh doanh chimg khodn va cde 606,391,667 | 1,225,630,838 1,832,022,505
khodn muc tiém dn riii ro thanh todn khic 6316

2. Cho vay tai san tai chinh/Cdc thoa thugn kinh 1¢ c6 cimg b dn chdt 6317

3. Vay tdi san tai chinh/Cdc thoa thudn kinh té ¢é cing b an chdt 6318

4. Hop ddng mua tai san i chinh c6 cam két bén lai/Cdc thoa thugn kinh té c6

ciing ban chdt 6319

5. Hop déng bén tai san tai chinh c6 cam két mua lgi/Céc thoa thugn kinh té co
iing ban chat
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IL Riii ro qus théi han thanh todn 6321

1. 0-15 ngay sau thoi han thanh todn, chuyén giao chimg khodn 6322 16%
2. 16 — 30 ngdy sau théi han thanh todn, chuyén giao chimg khodn 6323 32%
3. 31 - 60 ngay sau théi han thanh todn, chuyén giao chimg khodn 6324 48%

4. Tir 60 ngay trirdi_
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BANG TINH GIA TRI RUI RO
M3 chi tiéu Gis tri

L. Tfing chi phi hoat dong ph:t sinh trong vong 12 thang tinh t&i thang 08 nam 2018 6332 24,737,367,701
IL. Cic khodn giim trir khéi téng chi phi 6333 464,637,580
1. Chi phi khau hao 6334 462,661,677
2. Chi phi/Hoén nhdp diw phong suy giam gid tri cdc tai san tai chinh va tai san thé chap 6335 1,975,903
3. Chi phi/Hoan nhdp dw phong suy giam gid tri tai san tai chinh dai han
4. Chi phi/Hoan nhdp dw phong suy giam gid tri cdc khoan phai thu 6336
4. Chi phl/Hoan nhdp diw phong suy giam gid tri tai san ngan han khdc 6337
111 Tong chi phi sau khi giam trir (IIT = I -1II) 6339 24,272,730,121
IV.25% Tong chi phi sau khi giam trir (IV = 25% III) 6340 6,068,182,530
V. 20% Von phap dinh ciia t6 chirc kinh doanh chirng khodn 7,000,000,000
C.TONG GIATRI RULRO HOAT DONG (C“MaxY“{IVQV}) T 7,000,000,000
D.TONG GIATRIRUIRO (A+B+C) = 14,001,975,739

“er\ =1 B,



BANG TONG HQP CAC CHI TIEU RUI RO VA VON KHA DUNG

. Cic chi tiéu

i tri rii ro/ Vén kha dung |

 Ghichi

1. Tong gid tri riii ro thi truong 5,899,605
2. Téng gid tri rii ro thanh todn 6,996,076,135
3. Téng gid tri riii ro hoat dong 7,000,000,000
4. Tong gid tri rii ro (4=1+2+3) 14,001,975,739
5. Vén kha dung 146,688,949,803
6. Ty Ié Von kha dung (6=5/4) 1047.63%




